
Securities Lending Report

HSBC CONTINENTAL EUROPE / HSBC MSCI EMERGING MARKETS UCITS ETF - 706054

Report as at 18/09/2025

Summary of policy

% limit on maximum percentage of book on loan 30%

Revenue Split 75/25 *

Name of the Fund HSBC CONTINENTAL EUROPE / HSBC MSCI EMERGING MARKETS UCITS ETF - 706054

Replication Mode Physical replication

ISIN Code IE00B5SSQT16

Total net assets (AuM) 3,387,946,345

Reference currency of the fund USD

Securities lending data - as at 18/09/2025

Currently on loan in USD (base currency) 234,875,393.84

Current percentage on loan (in % of the fund AuM) 6.93%

Collateral value (cash and securities) in  USD (base currency) 265,578,274.54

Collateral value (cash and securities) in % of loan 113%

Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

AU000000ALL7 ARISTOCRAT LEIS ODSH ARISTOCRAT LEIS COM AU AUD AAA 1,037,931.39 692,351.30 0.26%

AU000000ANZ3 ANZ GROUP ODSH ANZ GROUP COM AU AUD AAA 1,037,981.66 692,384.84 0.26%

AU000000MQG1 MACQUARIE GROUP ODSH MACQUARIE GROUP COM AU AUD AAA 1,037,785.90 692,254.25 0.26%

AU000000NXT8 NEXTDC ODSH NEXTDC COM AU AUD AAA 5,919,591.51 3,948,658.78 1.49%

AU000000QBE9 QBE INS GRP ODSH QBE INS GRP COM AU AUD AAA 1,037,981.07 692,384.44 0.26%

BE0000291972 BEGV 5.500 03/28/28 BELGIUM GOV BE EUR AA3 11,233,613.87 13,311,837.31 5.01%

BE0000343526 BEGV 2.250 06/22/57 BELGIUM GOV BE EUR AA3 27,097,454.80 32,110,495.69 12.09%

BE0974293251 A B I ODSH A B I COM BE EUR AA3 680,591.01 806,500.65 0.30%

BMG3223R1088 EVEREST GROUP ODSH EVEREST GROUP COM US USD AAA 806,432.05 806,432.05 0.30%

CA0636711016 BMO ODSH BMO COM CA CAD AAA 97,883.75 71,113.64 0.03%

Securities lending statistics

12-month average on loan in USD (base currency) 240,628,857.33

12-month average on loan as a % of the fund AuM 8.58%

12-month maximum on loan in USD 314,003,466.58

12-month maximum on loan as a % of the fund AuM 11.01%

Gross Return for the fund over the last 12 months in  (base currency fund) 1,375,404.60

Gross Return for the fund over the last 12 months in % of the fund AuM 0.0491%

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company



Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

CA1360691010 CIBC ODSH CIBC COM CA CAD AAA 1,055,496.00 766,829.65 0.29%

CA6330671034 NATL BK CANADA ODSH NATL BK CANADA COM CA CAD AAA 787,571.99 572,179.86 0.22%

CA7392391016 POWER CORP CA ODSH POWER CORP CA COM CA CAD AAA 56,553.37 41,086.66 0.02%

CA7800871021 RBC ODSH RBC COM CA CAD AAA 1,099,493.11 798,794.04 0.30%

CH0210483332 CMPNE FINANCIERE ODSH CMPNE FINANCIERE COM CH CHF 20,155.20 25,614.99 0.01%

CH0224397338 CHGV 0.500 05/30/58 SWITZERLAND GOV CH CHF 1,101,724.55 1,400,168.07 0.53%

CH0224397346 CHGV 06/22/29 SWITZERLAND GOV CH CHF 1,101,814.99 1,400,283.02 0.53%

CH0557778815 CHGV 1.250 06/28/43 SWITZERLAND GOV CH CHF 632,756.80 804,162.78 0.30%

CNE1000003G1 ICBC ODSH ICBC COM CN HKD 23,425,301.44 3,013,457.00 1.13%

DE0005140008 DEUTSCHE BANK ODSH DEUTSCHE BANK COM DE EUR AAA 3,017,130.87 3,575,301.39 1.35%

DE0005557508 DEUTSCHE TELEKOM ODSH DEUTSCHE TELEKOM COM DE EUR AAA 3,407,452.61 4,037,832.82 1.52%

DE0007030009 RHEINMETALL ODSH RHEINMETALL COM DE EUR AAA 684,078.68 810,633.53 0.31%

DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 3,017,032.20 3,575,184.46 1.35%

DE0007236101 SIEMENS ODSH SIEMENS COM DE EUR AAA 3,601,139.49 4,267,351.86 1.61%

DE0008404005 ALLIANZ ODSH ALLIANZ COM DE EUR AAA 1,103,993.84 1,308,233.18 0.49%

DE0008430026 MUNICH RE GROUP ODSH MUNICH RE GROUP COM DE EUR AAA 1,687,675.97 1,999,896.75 0.75%

DE000CBK1001 COMMERZBANK ODSH COMMERZBANK COM DE EUR AAA 746,358.60 884,435.26 0.33%

DE000ENER6Y0 SIEMENS ENERG ODSH SIEMENS ENERG COM DE EUR AAA 3,456,819.59 4,096,332.72 1.54%

FR0000120404 ACCOR ODSH ACCOR COM FR EUR AA2 2,011,739.75 2,383,912.48 0.90%

FR0000120578 SANOFI FR ODSH SANOFI FR COM FR EUR AA2 3,017,131.19 3,575,301.77 1.35%

FR0011883966 FRGV 2.500 05/25/30 FRANCE GOV FR EUR AA2 1,431,327.38 1,696,123.57 0.64%

FR0013250560 FRGV 1.000 05/25/27 FRANCE GOV FR EUR AA2 13.45 15.94 0.00%

GB0003718474 GAMES WORKSHOP ODSH GAMES WORKSHOP CST GB GBP AA3 656,649.00 896,949.70 0.34%

GB0007669376 ORD GBP0.15 ST.JAMES PLACE CAP CST GB GBP AA3 789,125.00 1,077,905.29 0.41%

GB0007980591 ORD USD0.25 BP PLC CST GB GBP AA3 850,332.06 1,161,511.08 0.44%

GB0033195214 ORD 15 5/7P KINGFISHER CST GB GBP AA3 11,955.17 16,330.16 0.01%

GB00B1VWPJ53 UKT 4 1/2 12/07/42 UK TREASURY GIL GB GBP AA3 3,050,459.27 4,166,774.84 1.57%

GB00B6460505 UKT 4 1/4 12/07/40 UK TREASURY GIL GB GBP AA3 1,074,672.02 1,467,948.25 0.55%

GB00B7RN0G65 UKTI 0 1/8 03/22/44 UK TREASURY GIL GB GBP AA3 3,867,194.41 5,282,394.20 1.99%

GB00BMF9LJ15 UKTI 0 3/4 11/22/33 UK Treasury GIL GB GBP AA3 3,867,112.54 5,282,282.37 1.99%

GB00BNNGP551 UKTI 0 1/8 08/10/31 UK Treasury GIL GB GBP AA3 2,177,814.70 2,974,785.99 1.12%

GB00BSQNRC93 UKT 43/8 03/07/28 UK Treasury GIL GB GBP AA3 929,830.37 1,270,101.79 0.48%

HK0291001490 CHINA RES BEER ODSH CHINA RES BEER COM HK HKD 30,695,147.61 3,948,658.15 1.49%

IM00B5VQMV65 GVC HOLDINGS ODSH GVC HOLDINGS CST GB GBP AA3 771,538.69 1,053,883.27 0.40%

JP1400181R57 JPGV 3.100 03/20/65 JAPAN GOV JP JPY A1 915,453,199.33 6,255,445.77 2.36%

JP1743221R86 JPGV 11/04/25 JAPAN GOV JP JPY A1 4,897,304.90 33,464.11 0.01%

JP3190000004 OBAYASHI ODSH OBAYASHI COM JP JPY A1 120,709,648.78 824,829.34 0.31%

JP3209000003 CASIO COMPUTER ODSH CASIO COMPUTER COM JP JPY A1 7,360,248.19 50,293.81 0.02%

JP3397200001 SUZUKI MOTOR ODSH SUZUKI MOTOR COM JP JPY A1 81,793,398.37 558,908.06 0.21%



Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

JP3404600003 SUMITOMO CORP ODSH SUMITOMO CORP COM JP JPY A1 120,707,599.80 824,815.34 0.31%

JP3407400005 SUMITOMO EI ODSH SUMITOMO EI COM JP JPY A1 120,405,998.75 822,754.45 0.31%

JP3409000001 SUMITOMO REALTY ODSH SUMITOMO REALTY COM JP JPY A1 120,262,398.62 821,773.21 0.31%

JP3435000009 SONY GROUP ODSH SONY GROUP COM JP JPY A1 698,197,497.89 4,770,901.00 1.80%

JP3475350009 DAIICHI SANKYO ODSH DAIICHI SANKYO COM JP JPY A1 22,161,298.26 151,431.88 0.06%

JP3743000006 NH FOODS ODSH NH FOODS COM JP JPY A1 22,214,799.48 151,797.46 0.06%

JP3762600009 NOMURA HLDGS ODSH NOMURA HLDGS COM JP JPY A1 120,614,998.15 824,182.58 0.31%

JP3814000000 FUJIFILM ODSH FUJIFILM COM JP JPY A1 7,635,598.38 52,175.33 0.02%

JP3818000006 FUJITSU ODSH FUJITSU COM JP JPY A1 577,797,999.88 3,948,190.97 1.49%

JP3890350006 SMFG ODSH SMFG COM JP JPY A1 6,527,998.73 44,606.91 0.02%

KYG211461085 CTF GROUP ODSH CTF GROUP COM HK HKD 1,179,764.80 151,766.27 0.06%

KYG596691041 MEITUAN ODSH MEITUAN COM HK HKD 27,750,086.93 3,569,802.25 1.34%

KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 43,326,011.84 5,573,506.67 2.10%

KYG9830T1067 XIAOMI ODSH XIAOMI COM HK HKD 30,695,134.13 3,948,656.42 1.49%

NZXROE0001S2 XERO ODSH XERO COM AU AUD AAA 2,213,627.05 1,476,598.15 0.56%

US0231351067 AMAZON.COM ODSH AMAZON.COM COM US USD AAA 4,902,468.90 4,902,468.90 1.85%

US0258161092 AMERICAN EXPRESS ODSH AMERICAN EXPRESS COM US USD AAA 1,325,520.00 1,325,520.00 0.50%

US0378331005 APPLE ODSH APPLE COM US USD AAA 4,902,879.84 4,902,879.84 1.85%

US1273871087 CADENCE DESIGN ODSH CADENCE DESIGN COM US USD AAA 4,096,396.92 4,096,396.92 1.54%

US2546871060 WALT DISNEY ODSH WALT DISNEY COM US USD AAA 4,096,356.29 4,096,356.29 1.54%

US26875P1012 EOG RESOURCES ODSH EOG RESOURCES COM US USD AAA 180,119.51 180,119.51 0.07%

US2786421030 EBAY ODSH EBAY COM US USD AAA 4,096,328.59 4,096,328.59 1.54%

US2788651006 ECOLAB ODSH ECOLAB COM US USD AAA 4,096,362.32 4,096,362.32 1.54%

US2855121099 ELECTRONIC ARTS ODSH ELECTRONIC ARTS COM US USD AAA 2,770,843.58 2,770,843.58 1.04%

US2910111044 EMERSON ELECTRIC ODSH EMERSON ELECTRIC COM US USD AAA 4,096,369.99 4,096,369.99 1.54%

US29364G1031 ENTERGY ODSH ENTERGY COM US USD AAA 1,146,339.99 1,146,339.99 0.43%

US4456581077 JB HUNT TRANS ODSH JB HUNT TRANS COM US USD AAA 592,560.60 592,560.60 0.22%

US46625H1005 JP MORGAN ODSH JP MORGAN COM US USD AAA 151,510.49 151,510.49 0.06%

US4781601046 JOHNSON&JOHNSON ODSH JOHNSON&JOHNSON COM US USD AAA 458,593.59 458,593.59 0.17%

US5717481023 MARSH MCLENNAN ODSH MARSH MCLENNAN COM US USD AAA 752,686.19 752,686.19 0.28%

US67066G1040 NVIDIA ODSH NVIDIA COM US USD AAA 5,770,276.63 5,770,276.63 2.17%

US8085131055 CHARLES SCHWAB ODSH CHARLES SCHWAB COM US USD AAA 1,220,652.94 1,220,652.94 0.46%

US912810QZ49 UST 3.125 02/15/43 US TREASURY GOV US USD AAA 6,281,409.74 6,281,409.74 2.37%

US912810RN00 UST 2.875 08/15/45 US TREASURY GOV US USD AAA 5,282,305.57 5,282,305.57 1.99%

US912810TB44 UST 1.875 11/15/51 US TREASURY GOV US USD AAA 6,281,505.71 6,281,505.71 2.37%

US912810UD80 UST 4.125 08/15/44 US TREASURY GOV US USD AAA 6,281,543.92 6,281,543.92 2.37%

US912810UE63 UST 4.500 11/15/54 US TREASURY GOV US USD AAA 1,406,494.92 1,406,494.92 0.53%

US912810UF39 UST 4.625 11/15/44 US TREASURY GOV US USD AAA 868,749.06 868,749.06 0.33%

US912828Z948 UST 1.500 02/15/30 US TREASURY GOV US USD AAA 5,280,659.98 5,280,659.98 1.99%



Collateral data - as at 18/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

US912828ZQ64 UST 0.625 05/15/30 US TREASURY GOV US USD AAA 1,395,042.49 1,395,042.49 0.53%

US91282CCB54 UST 1.625 05/15/31 US TREASURY GOV US USD AAA 1,645,705.37 1,645,705.37 0.62%

US91282CDL28 UST 1.500 11/30/28 US TREASURY GOV US USD AAA 1,394,982.31 1,394,982.31 0.53%

US91282CDP32 UST 1.375 12/31/28 US TREASURY GOV US USD AAA 736,897.50 736,897.50 0.28%

US91282CJG78 UST 4.875 10/31/30 US TREASURY GOV US USD AAA 5,282,336.25 5,282,336.25 1.99%

US91282CJJ18 UST 4.500 11/15/33 US TREASURY GOV US USD AAA 299,205.53 299,205.53 0.11%

US91282CJW29 UST 4.000 01/31/29 US TREASURY GOV US USD AAA 6,275,452.98 6,275,452.98 2.36%

US91282CJZ59 UST 4.000 02/15/34 US TREASURY GOV US USD AAA 154,698.96 154,698.96 0.06%

US91282CLF67 UST 3.875 08/15/34 US TREASURY GOV US USD AAA 781,452.09 781,452.09 0.29%

US91282CLM19 UST 3.625 09/30/31 US TREASURY GOV US USD AAA 6,281,527.31 6,281,527.31 2.37%

US91282CLW90 UST 4.250 11/15/34 US TREASURY GOV US USD AAA 5,280,997.66 5,280,997.66 1.99%

US91282CNK35 UST 3.875 06/30/30 US TREASURY GOV US USD AAA 1,398,070.97 1,398,070.97 0.53%

Total: 265,578,274.54 100.00%

Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. Major Name Market Value

Top 5 borrowers in last Month

No. Counterparty Market Value

1 BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 41,926,304.09

2 JP MORGAN SECS PLC (PARENT) 34,861,167.69

3 MACQUARIE BANK LTD (PARENT) 30,277,089.13

4 GOLDMAN SACHS INTERNATIONAL (PARENT) 19,951,072.64

5 MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 18,231,294.97
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